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Gemini Hedge360, continued...

Data, Risk Analytics & Reporting

DATA

Real-time portfolio balances, updated with intra-day trading activity and pricing

RISK ANALYTICS

Stress Testing

Stress Testing
Implicit: level, volatility and correlation shocks (historical and forward looking)
Explicit: price factor shocks

Risk and Performance Metrics
Parametric VaR and Monte Carlo VaR
Liquidity risk

Performance attribution and risk decomposition by strategy, industry, region, etc.

Portfolio correlation

REPORTING

Real-time dashboards available through Hedge360 web-based portal

Top day (T=0)  estimated NAV available through in real-time, with verified reporting from Gemini Alt by 4:30PM CST

Daily Margin Usage (per manager and cross-margined fund)

Gemini Alternative Funds, LLC (Gemini Alt) empowers you to have total control of your portfolio by providing you with the tools 
necessary to stay informed about key risk and return drivers. 

–	 Web-based portal connecting you to your portfolio

–	 Ability to access your portfolio from any device with an  
	 internet connection

–	 Technology applications hosted by SunGard®
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The data workflow starts with the aggregation of data from various service providers via direct data feeds mapped  
into Front Arena. Next, Gemini Alt verifies data integrity and analyzes the portfolio in support of the Risk Management  
process. Ultimately the data and analysis flows through the Hedge360 portal to your desktop in customizable reporting 
 types including data files, PDF reports and web-based dashboards.

Data Workflow

Data
Aggregation

FCM / Prime
Broker Trade Files

VPM
(Portfolio 

Accounting)

Trading Manager
Trade Files

Front Arena
(Portfolio

Maintenance)

Hedge360 
(Web and 

Dashboards)
Client

Data Providers 
(ex. Bloomberg)

APT
(Risk Management)

Data
Reconciliation
and Analysis

Data
Presentation

Front Arena: Near- Real Time Data Analysis*

Quickly drill-down 
to position level detailˆ

Toggle dates 
to view historical 

snapshots

Switch between
Local and Functional

Currency view

Quantity, P&L and
Prices update as soon

as data is received

*Technology may include licensing fees. ˆSubject to manager approval.
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Hedge360: Data Presentation

Easily navigate between 
portfolio, manager, industry

and position performance

Risk Managers can easily toggle
between desired risk metrics which 

have been fully modeled in APT

Configure your dashboard with 
graphs, tables and other visuals

Heat maps deliver a quick view of real-time  
drivers of performance and tables to provide  

the data behind the graphs

This presentation is solely for informational and discussion purposes only. These materials do not constitute an offer to sell or the  
solicitation of an offer to buy or sell interests in any financial instrument or any product. Any offer for any investment will be made solely  
by a confidential offering memorandum. Information contained herein is confidential and may not be reproduced in any format.
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